Profit trades (% of total)

30 (28.30%)

Loss trades (% of total)

8.6.2021 Strategy Tester: RangeBreak_V6
RangeBreak V6
Dukascopy-demo-1 (Build 1335)
Symbol GBR.IDX (FTSE 100 Index)
Period 1 Minute (M1) 2021.01.04 04:00 - 2021.06.07 23:59 (2021.01.01 - 2021.06.08)
Model Every tick (the most precise method based on all available least timeframes)
Al="<<=== General ===>>"; Lot=10; Multiplier=0; MaxLot=0; Magic=423658; A2="<<=== Position Management ===>>"; UseStopLoss=true; UserSL=10000;
UseTakeProfit=true; UserTP=20000; UseTrailSL=false; UserTSStart=0; UserTSStop=0; UserTSStep=0; A10="<<=== Profit Trailing Stop ===>>"; UserPTSStart=0;
Parameters UserPTSStop=100; UserPTSStep=1000; A3="<<=== Strategy ===>>"; StopReverse=false; Stop=false; RangeStartHour=9; RangeStartMin=45; RangeEndHour=10;
RangeEndMin=0; MinRangeSize=0; MaxRangeSize=999999; Buffer=0; A4="<<=== ADR ===>>"; UseADR=false; DaysNum=10; ADRLimit=75; A6="<<=== Daily Set
===>>"; MaxLoss=10000; MaxOrder=1; TT="<<=== TRADING HOUR ===>>"; StartHour=9; StartMin=0; EndHour=18; EndMin=0; DD="<<=== TRADING DAYS
===>>"; Sunday=false; Monday=true; Tuesday=true; Wednesday=true; Thursday=true; Friday=true; Saturday=false;
Bars in test 139736 Ticks modelled 5905539 Modelling quality 99.90%
Mismatched
charts 0
errors
Initial 10000.00 Spread 10
deposit
:fg:'t et 764.17 Gross profit 8489.32 Gross loss -10753.49
Profit factor 0.79 Expected payoff -21.36
Absolute 2604.23 Maximal drawdown 3290.18 (30.79%) Relative drawdown 30.79% (3290.18)
drawdown
:—r(;tdai_s 106 Short positions (won %) 56 (25.00%) Long positions (won %) 50 (32.00%)

76 (71.70%)

Largest profit trade 283.02 loss trade -141.51
Average profit trade 282.98 loss trade -141.49
Maximum consecutive wins (profit in money) 2 (565.96) consecutive losses (loss in money) 14 (-1981.04)
Maximal consecutive profit (count of wins) 565.96 (2) consecutive loss (count of losses) -1981.04 (14)
Average consecutive wins 1 consecutive losses 3
v { Ewenry tick {the most precisa method based on all avzilable least timeframes to ganerate each tick] | 99.90%
10549
SEST
G248
559
7343
o 5 5 1@ B =& T 1 ® @« # = = = & & 71 F =W = = = w wm m o
# Time Type Order Size Price S/L T/P Profit Balance
1 2021.01.05 10:02 buy 1 10.00 6569.718 0.000 0.000
2 2021.01.05 10:02 modify 1 10.00 6569.718 6559.718 6589.718
3 2021.01.05 10:09 s/l 1 10.00 6559.718 6559.718 6589.718 -141.49 9858.51
4 2021.01.06 09:00 buy 2 10.00 6631.161 0.000 0.000
5 2021.01.06 09:00 modify 2 10.00 6631.161 6621.161 6651.161
6 2021.01.06 09:42 t/p 2 10.00 6651.161 6621.161 6651.161 282.97 10141.48
7 2021.01.07 09:00 buy 3 10.00 6882.079 0.000 0.000
8 2021.01.07 09:00 modify 3 10.00 6882.079 6872.079 6902.079
9 2021.01.07 09:54 t/p 3 10.00 6902.079 6872.079 6902.079 282.97 10424.45
10 2021.01.08 10:05 sell 4 10.00 6895.148 0.000 0.000
11 2021.01.08 10:05 modify 4 10.00 6895.148 6905.148 6875.148
12 2021.01.08 10:08 s/l 4 10.00 6905.148 6905.148 6875.148 -141.49 10282.96
13 2021.01.11 09:00 sell 5 10.00 6864.951 0.000 0.000
14 2021.01.11 09:00 modify 5 10.00 6864.951 6874.951 6844.951
15 2021.01.11 11:31 t/p 5 10.00 6844.951 6874.951 6844.951 282.97 10565.93
16 2021.01.12 09:00 sell 6 10.00 6806.999 0.000 0.000
17 2021.01.12 09:00 modify 6 10.00 6806.999 6816.999 6786.999
18 2021.01.12 11:00 s/l 6 10.00 6816.999 6816.999 6786.999 -141.49 10424.44
19 2021.01.13 09:00 sell 7 10.00 6759.196 0.000 0.000
20 2021.01.13 09:00 modify 7 10.00 6759.196 6769.196 6739.196
21 2021.01.13 09:48 s/l 7 10.00 6769.196 6769.196 6739.196 -141.49 10282.95
22 2021.01.14 09:00 sell 8 10.00 6757.521 0.000 0.000
23 2021.01.14 09:00 modify 8 10.00 6757.521 6767.521 6737.521
24 2021.01.14 09:44 s/l 8 10.00 6767.521 6767.521 6737.521 -141.49 10141.46
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Strategy Tester: RangeBreak_V6
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10.00
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10.00
10.00
10.00
10.00
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10.00
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6771.297
6722.287
6722.287
6732.287
6702.012
6702.012
6682.012
6687.287
6687.287
6667.287
6666.060
6666.060
6676.060
6691.532
6691.532
6681.532
6711.855
6711.855
6731.855
6734.537
6734.537
6724.537
6763.857
6763.857
6783.857
6760.000
6760.000
6770.000
6727.088
6727.088
6737.088
6772.744
6772.744
6762.744
6834.315
6834.315
6854.315
6907.553
6907.553
6917.553
6946.564
6946.564
6936.564
6896.361
6896.361
6906.361
6891.629
6891.629
6871.629
6895.583
6895.583
6885.583
6940.955
6940.955
6960.955
6992.069
6992.069
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7014.542
7014.542
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6866.922
6876.922

6801.297
0.000
6732.287
6732.287
0.000
6712.012
6712.012
0.000
6697.287
6697.287
0.000
6676.060
6676.060
0.000
6681.532
6681.532
0.000
6701.855
6701.855
0.000
6724.537
6724.537
0.000
6753.857
6753.857
0.000
6770.000
6770.000
0.000
6737.088
6737.088
0.000
6762.744
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6936.564
6936.564
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6906.361
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6901.629
6901.629
0.000
6885.583
6885.583
0.000
6930.955
6930.955
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7002.069
7002.069
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7004.542
7004.542
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7008.494
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6876.922
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0.000
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6702.287
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Strategy Tester: RangeBreak_V6
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6970.061
6970.061
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6993.899
6993.899
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6969.902
7036.828
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7030.234
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2021.06.03 09:00
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Strategy Tester: RangeBreak_V6

10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
10.00
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7058.102
7048.102
7033.183
7033.183
7043.183
7030.301
7030.301
7010.301
7042.697
7042.697
7032.697
7007.080
7007.080
7017.080
7078.217
7078.217
7098.217
7113.214
7113.214
7103.214
7067.407
7067.407
7047.407
7068.387
7068.387
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0.000
7043.183
7043.183
0.000
7040.301
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7032.697
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0.000
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0.000
7068.217
7068.217
0.000
7103.214
7103.214
0.000
7077.407
7077.407
0.000
7058.387
7058.387

7078.102
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0.000
7013.183
7013.183
0.000
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0.000
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7062.697
0.000
6987.080
6987.080
0.000
7098.217
7098.217
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7452.81

7735.83
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